ChartProfit

Charts to Friday 19th October 2018

Market Charts, Major ETFs

Market Sentiment Analysis




]

ek BREA[}TH

ChartProfit Breadth System - wk ending 10/19.

T L R L
NYSE = B EEA
vasoaq [ EE D D EH
SPS00 Em E
R2000 s1 a1 flocli2flia

number = % stocks =50day ma

FREERERR AR s E NTI M E NT

Consensus Polls:

10/19: AAIll (public poll). wie 10/05 Bulls'% 45.7%, the
highest since February, then fell to 30.6%, a fall of 15.1
which is the largest single week fall since Nov 2017
and Bulls% this week increased to 33.9%. Bears%
almost unchangd this week at 35.5%.

10/19: Investors Intelligence. Bulls% was lower at 51.9%
down from 61.8% two weeks ago which was the
highest since February. Bear%, at 18.3%, was once
again almost unchanged (has changd very little since
June).

10/19: NAAIM exposure index was higher at 67.76
having fallen to 52.86 previous week.

ock Market Summary

Mutual Fund Flow:

10/19: My version of the Rydex Assets Ratio ended the week at 15.42.
The peak reading is 27.55 recorded 09/07 which equalled the highest
ratio in the database.

10/19: lipperusfundflows reported Equity Fund (inc ETF) outflows of
-$17.5 Billion in the week to 17th October. That's a large outflow for a
single week. It brings the 4wk flow number to -$19.18 Billion.
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MARKET CHART NY'SE [Daily]
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MARKET CHART NASDAQ 1800 [(Weekly] + Chartprofit Market Timing System {color study)
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MARKET CHART MASDAL 1800 [Daily)
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SPE00 Index (Weekly] + AAIl Poll (public)

10/19: AAII (public poll). w/e 10/05 Bulls% 45.7%, the highest
since February, then fell to 30.6%, a fall of 15.1 which is the
largest single week fall since Nowv 2017 and Bulls% this week
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SP500 Index Mweekly] + |nvestors Intelligence Poll (newsletters)

10/19: Investors Intelligence. Bulls% was lower at 51.9% down from 61.8% two ‘_[‘J[ l'hr [M
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SPY + MAAIM Exposure Index

NAAIM Exposure Index measures current equity
exposure of Active Money Managers (0% would e
be all cash, 100% fully invested). | HL[*
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10/19: NAAIM exposure index was higher at
67.76 having fallen to 52.86 previous week. rrr*ﬂ’
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SPR00 Index [Daily) + OCC Calls%
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SPS00 Index (Daily) + ISEE Index (equity only)
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SPR00 [ndex [weekly)
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10/19: lipperusfundflows reported Equity Fund (inc ETF) outflows of -517.5 H
Billion in the week to 17th October. That's a large outflow for a single weelk. ‘_rr
It brings the 4wk flow number to -$19.18 Billion. H_rw
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Lipper Total Equity Fund Flow (inc ETF activity) + 4wk Flow
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RYDEX RATIO REVISED 10/19: My version of the Rydex Assets Ratio ended the
= week at 15.42. The peak reading is 27.55 recorded EIEJ

09/07 which equalled the highest ratio in the database.
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