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raawraaeaar SENTIMENT
Consensus Polls:

12/01: AAIl (public poll). Bulls% was higher at 35.9%. Bears% was
also higher at 31.6%. The nett (Bulls minus Bears) is at 4.3, having
reached 22 three weeks ago, the highest since November 2016.

12/01: Investors Intelligence. Bulls% was higher at 62.3% having
peaked three weeks ago at 64.4%. Bear't was slightly lower at
15.2%. The nett (bulls minus Bears) is at 47.1, down from 50 three
weeks ago which was the higherst since 1987.

12/01: Market Vane (advisers) poll is back at 71, the highest level
since 2007.

12/01: NAAIM exposure index was higher at 77.61 having fallen to
49.76 two weeks ago, the lowest level since May 2016.

Mutual Fund Flow:

12/01: My version of the Rydex Assets Ratio ended the week at
17.19 having reached 18.34 on 10/31, the highest ratio in the
database.

12/01: lipperusfundflows reported Equity Fund (inc ETF) inflows of
$2.4 Billion in the week to 1st December.

Options Ratios
12/01: OCC_Call% 10dy ma reached its highest level since April
2015.



SPY Weekly Structure
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MARKET CHART NY'SE [Daily)
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MARKET CHART NASDAL 1800 [Daily)

it t
Wt

A 5120
N

Y

D 17 F M A M k A 5 0 Mo B
MNetol%10ma

Y Y S LT NN W AN
mrlLJrf T Lﬂf S

(16]

NasDag %NNH25 (+ Sma)

32

|| 16
s L1 iR al i thy | |||||||.I.I o AHTTHL 0

| TIRUIIUE
[1E]
MasDaq Bulish® puilish % shows percent stocks = 50day ma . a0
B4
Mn . .-"NL"FU'H IJJ—LL_‘_L..I"'l 5 Mu rer_-ﬂ'l-J‘LL_l r~l_|_.-l-"|\rl_‘ \ﬁ%—l’k\w _,.r‘xr" -
w 32

'y =




Charts by AIQ TradingExpert

13 5P SPRODETF [Daily]
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TSR Time Support/Resistance
11 W R2000 ETF (D aily)
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SPR00 Index fweekly] + AAIl Poll (public)
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12/01: AAII {public poll). Bulls% was higher at 35.9%. Bears% was also higher at r{j’ﬂﬂ 2360
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SP500 Index [Weekly] + Investors Intelligence Poll (newsletters)
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SPa00 Index [Weekly) + Market Vane (advisors)

12/01: Market Vane (advisers) poll 1s back at 71, w
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SPY + MAAIM Exposure Index

MNAAIM Exposure Index measures current equity J*"Hr“}d
exposure of Active Money Managers (0% would r’“ mﬂm‘
be all cash, 100% fully invested). It
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< by AIQ TradingExpert

SPS00 Index [Daily] + OCC Calls% (equities only)
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SPS00 Index [Daily] + ISEE Index (equity only)
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SP500 Index [Daily) + OEX Calls%
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11/03: VIX closed at 9.14 on Friday - its lowest close ever.

Wk - SEP 500 Valatility Index (D aily]

1124 ViX momentarily reached a new all-time low on Friday just
before the close of the shortened trading session but according to
Cbhoe spokeswoman Suzanne Cosgrove 'Traders did not regard
8.56 as a true low, but a downward 'Blip' that occurred with S&P 500
options quotes briefly went wide"
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SPE00 Index [weekly)

2BE2.4
2611.2

HJ 2960
2508.8

Mﬂm} 2457.6
12/01: lipperusfundflows reported Equity Fund (inc ETF) } rﬁ 2406.4
inflows of 52.4 Billion in the week to 1st December. ‘—Jﬁlﬂ—u 23952
fH{ 2304

i 2252.8

2201.6

L ' 2150.4
M[Hﬂm Llﬁ 2099.2

MW ﬁ
f‘“”wﬂ ﬂ e
1 f =

1732
1740.8

$ FMAMUJJ A SO N
Lipper Fd+dwlkSum

-
o
i
=
-
=
e
o
=
[y}
o
=
-
™
-
=
=
=
o
[ i
e
[y}
O
=
o
24
-
=
-
=
[l
[ i
-
[ ]
o
-]
E 1

32
24
16

oy |||..|||,| A 1. i | ol i g
| | ‘ | 7@

(16]
(24]

Lipper Total Equity Fund Flow (inc ETF activity) + 4wk Flow



g

SPS00 Index (Daily] + Rydex Assets Ratio (CP version) 2662 4
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TSR Time Support/Resistance

A0 Lehman 20+ Y'ear T Bond ETF [Daily)
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TSR Time Support/Resistance

STREETTRALCKS GOLD TRUST ETF [Daily)
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TSR Time Support/Resistance

43 UNITED STATES OIL FUND [Daily) (USO)
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s by AIQ) TradingExpert

TSR Time Support/Resistance
51 EURUSD [Daily)
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