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Consensus Polls:

05/05: AAIl (public poll). Bulls% was almost unchanged at 38.1%,
a ten week high. Bears™ was lower at 29.9%, a twelve week
low. The nett (Bulls-Bears) is at 8.2, a sixteen week high.

05/05: Investors Intelligence. Bulls' was higher at 58.5%. Five
week's ago Bulls% fell to 49.5% which was a twenty week low,
remembering that 63.1% was reached nine weeks ago which
was the highest Bulls% since 1987. Bear% was unchanged this
week at 17.9% - nine weeks ago Bears fell to 16.5% which was
the lowest since July 2015.

05/05: Market Vane (advisers) poll was higher at 69,the highest
since May 2013.

05/05: NAAIM exposure index was lower at §2.35.

Mutual Fund Flow:

05/05: My version of the Rydex Assets Ratio ended the week at
10.31. On 1st March the ratio reached 14.02, the second highest

ratio in the database.

05/05: lipperusfundflows reported Equity Fund (inc ETF) outflows
of -$3.7 Billion. The 4week flow is a net inflow of $5.77 Billion.
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SPY Weekly Structure
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MARKET CHART N%'SE [Daily)
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MARKET CHART NASDAL 1800 (weeklyl + Chartprofit Market Timing System (color study)
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MARKET CHART MASDAL 1800 (D aily)
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13 5P SPS00ETF [Daily]
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11 WM R2000 ETF (D aily)
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SPE00 Index [wWeekly] + AAl Poll (public)

(Bulls-Bears) is at 8.2, a sixteen week high. 1638.4

w 1792
05/05: AAII (public poll). Bulls% was almost unchanged at 38.1%, a ten 17408
W week high. Bears% was lower at 29.9%, a twelve week low. The nett 1689.6
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SP500 Index (weekly] + Investors Intelligence Poll (newsletters)

was reached nine weeks ago which was the highest Bulls% since 1987. Bear%
was unchanged this week at 17.9% - nine weeks ago Bears fell to 16.5% 1638.4
which was the lowest since July 2015. 1687.2

1732
ML‘PJ 05/05: Investors Intelligence. Bulls% was higher at 58.5%. Five week's ago 17408
W Bulls% fell to 49.5% which was a twenty week low, remembering that 63.1% ;
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SPS00 Index (wWeekly] + Market Vane (advisors)

05/05: Market Vane (advisers) poll was higher at 69,the highest since May 2013.
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SPY + NAAIM Exposure Index

NAAIM Exposure Index measures current equity
exposure of Active Money Managers (0% would
be all cash, 100% fully invested).
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05/05: NAAIM exposure index was lower at 82.35.
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5P300 Index [Daily]+ OCC Calls% (equities only)
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SP500 Index [Daily] + OEX Calls%
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SP500 Index [Daily] + ISEE Index (equity only)
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YN - NASDAD VOLATILITY INDEX [Daily]
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SPR00 [ndex [weekly)

-53.7 Billion. The 4week flow 15 a net inflow of 3577 Billion. 1638.4
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W 05/05: lipperusfundflows reported Equity Fund (inc ETF) outflows of 1683.6
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SPS00 Index [Daiy]+ Rydex Assets Ratio (CP version) 240E 4
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TSR Time Support/Resistance

30 Lehman 20+ Y'ear T Bond ETF [Daily)
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02/10: The major poc has migrated to 119.00. TLT is
in a strong price location if it prints above that level.

0310 TLT prints below 119 in a weak prce location.

03/24 Chart recovered back above maj poc. Sirong
price location is it holds 119. Double-boftom?

03/31: the poc of the current distribution
migrated to 121.63. TLT now needs to
print above this level to move into a
strong price location.
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TSR Time Support/Resistance

STREETTRACKS GOLD TRUST ETF (Daily)
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TSR Time Support/Resistance

01/27: major poc has migrated higher to 11.44. Prce
43 UNITED STATES OIL FUND [Daily] (USO) relative to this level 1s important to monitor.
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TSR Time Support/Resistance

51 ELRUSD [Daily]
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53 USDJPY [Daily)
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JPYUSD CM Net CMLong CMShort LT Net LTLong LTShort ST Net ST Long ST Short

042517 436 605 764 462 31.0 U7 1000 887 225
(041817 467 634 720 430 264 359 1000 1000 325
1024
[ty
Al i . JPYUSD CMMNet LTNet  STHet 97.28
s e, 0412517 33802 26869  -6933 r”ﬂ}H}
WIH 04118117 38128 -30463  -7665 HJ gl 92.16
| ph '1
u'l, 87.04
CURRENCYSHARES h s Hﬂﬂhﬁ
JAPANESE YEN ﬂHﬂ#ﬂHﬂhfﬂﬁuﬁ [ty Hj B1.92
+ commitments of traders Llj-F‘r"J'trh gl
JJASONDIFMAMUJJAGSONDISFMAMUJJ ASONDIBEFMAMJJI AS ONDIT7F M AM
J¥ COT CM
131072
65536

Black i= Met Commercials

0

JYCOTLT
65536
Blue is Net Large Speculators m 0
HilJ,H*"‘LIrH;L [E5536]
(131072)
JYCOT ST
[l I'"I._l"-n_LI_L.._I'I...
[ e x
Red is Net Small Tw e
ed is Net Small Traders (32768)

(49154]



ChartProfit

http://www.chartprofitwebcast.com




